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Mackenzie Canadian Short Term Fixed Income ETF

Canadian Fixed Income

Compound Annualized Returns 08/31/2024  Calendar Year Returns (%) 08/31/2024  Key Fund Data 07/31/2024
1 Month 0.6% - ~ Ticker MCSB
3 MOﬂthS 2.9% o Cal L S et L R T L R IR aeeeeees
Year-o-date i0h . o O - Total FUNG ASSELS: e 519.58 million
1 Year 81% , = I NAVPS (08/30/2024): $19.58
2ot B o . —_ CUsip 554520109
‘ears 6% [ o T | PP PPy
10 1 lstngDate: .. 1112212017
Since incept 2.2% g Benchmark™ FTSE CANADA SHORT TERM OVERALL
Regional Allocation 08/31/2024 | o e COND INDEX
CASH § EQUIVALENTS ennEem Fund Category: .. Canadian Fixed Income
O\Clﬁ‘:l'_fq“"’a'e”“ 1-8% " value of $10,000 invested 08/31/2024  Distribution Frequency: Monthly
Canat 0% sizm DRIPEIGIIY: o YOS
United States 6.6% $11,600 Management Fee; 0.35%
United Kingdom 04% e BT IR SRR R RN
South Korea 03%  $11000 Modified DUIAUON: e 280 year(s)
Ireland 0.2% Yield to Maturity: 4.28%
Germany 02% .S e
Austali o2t 100 Weighted Average COUPON: oo 3.80%
Luxembourg 0.1% Distribution Yield: 3.68%
Japan 0.1% 9000
Other™ 0.1% Jan-18 Jan-20 Jan-22 Jan-24 Term to Maturity (years) 08/31/2024
Total 100% 0-1year 13.6%
Sector Allocation 08/31/2024  Major Holdings 07/31/2024 1 -2 years 9.1%
- 0
Corporates 65.0% Major Holdings Represent 37.5% of the fund § ) 53; ﬁz: ;2302
Provincial Bonds 16.7%  CAN 3.2509/01/2028 8.0% 5.7 years 3j0%
Federal Bonds 16.2%  Q2.75 09/01/2028 CORP 7.0% 710 years 11.7%
Equity 0.1%  CAN 2.75 09/01/2027 52% 20+ years 10.5%
Bank Loans 0.1%  Province of Ontario 2.60% 06-02-2025 33%  Equity 0.1%
Cash & Equivalents 1.8%  ONT 3.6 03/08/28 26%  (ther 0.1%
Other 0.1%  ENBCN 5 3/8 09/27/77 26%  Cash & Equivalents 1.8%
Total 100%  Cash, Cash Equivalents 1 22%  Total 100%
; I ONT 3.4 09/08/28 2.2%
Credit Allocation 08/31/2024  \\c 0N 209 03/10/33 2.2% Why Invest in this fund?
QQA 1?;3" ER 12?2? SLFCN 2.8 11/21/33 2.2%  « Maximize income while limiting duration risk.
I S . = Exposure to higher average credit quality.
TOTAL NUMBER OF HOLDINGS: 219
A 34.5% Othgr 0.1% « Short duration alternative to GICs.
B8 2>3% - Equiy 01%  Fund Risk Measures :
BB 1.8% Cash & Equivalents  1.8% Risk Tolerance
) Annual Std Dev 29
Portfolio Managers Annual Std Dev. B'mark 3.1 LOW MEDIUM HIGH
Mackenzie Fixed Income Team Alpha 0.4
Beta 0.9
R-squared 1.0
Sharpe Ratio -0.6

Source: Mackenzie Investments

* The FTSE Canada Short Term Bond Index is an index of Canadian bonds with terms to maturity of one to five years and rated '‘BBB' or higher.

" Credit ratings and rating categories are based on ratings issued by a designated rating organization.

** Other includes currency contracts.


https://www.mackenzieinvestments.com/en/products/etfs/mackenzie-canadian-short-term-fixed-income-etf-mcsb?cid=connect:eml:oth:fundprofile:0:020230301#mcsb
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